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New UK market information is now available from FTSE 
 
London, 16th January 2004:  FTSE Group, the leading global index provider, now 

publishes additional market data on companies in the FTSE All-Share Index. The results 

of FTSE’s monthly liquidity screen, which assesses the turnover volume of each stock, is 

now available for the first time on www.ftse.com.  

 

The results will be published every tenth working day in the month with the aim of 

bringing additional transparency for index users and companies in the index.  

 

This will also allow index followers to anticipate changes the Committee may make on 

the basis of liquidity at the December annual review. FTSE Ground Rules require 

companies to turnover 0.5% of its shares in issue in eight of twelve months in order to 

remain in the FTSE All-Share Index. 

 

Gareth Parker, Head of Index Design, FTSE Group said, “FTSE indices are renowned for 

transparency and accuracy – the publication of liquidity screen results every month 

makes FTSE indices even more transparent for index users and market watchers”.  

 

For further information on FTSE liquidity screening and to see the results for December 

2003 please visit http://www.ftse.com/indices_marketdata/uk_series/ukliquidity.jsp  

 

For further information contact Nicky Gardner or Malini Shah on, Tel: 020 7448 1821 or 

email media@ftse.com  
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 About FTSE  

 
FTSE Group is a world-leader in the creation and management of indices. With offices in London, Frankfurt, 
Hong Kong, Madrid, Paris, New York, San Francisco and Tokyo, FTSE Group services clients in 77 countries 
worldwide.  It manages and develops globally recognised indices ranging from the FTSE All-World Index to 
the FTSE 100, the FTSE4Good indices and the recently launched FTSEurofirst Index Series. The company 
has collaborative arrangements with the Athens, Cyprus, Euronext, Johannesburg, London, Luxembourg, 

http://www.ftse.com/indices_marketdata/uk_series/ukliquidity.jsp


and Madrid exchanges, as well as with Nikkei of Japan (Nihon Keizai Shimbun, Inc) and Xinhua Financial 
Network of China. 

 
FTSE indices are used extensively by investors world-wide for investment analysis, performance 
measurement, asset allocation, portfolio hedging and for creating a wide range of index tracking funds. 
Independent committees of senior fund managers, derivatives experts, actuaries and other experienced 
practitioners review all changes to the indices to ensure that they are made objectively and without bias.  
Real-time FTSE indices are calculated on systems managed by Reuters. Prices and FX rates used are 
supplied by Reuters.    


